Date

SEGREGATION REQUIREMENTS (Section 4d(2) of the CEAct)

1.

Net ledger

balance

A.

Cash

B. Securities

3. Exchange
traded options
2. Net A. Add market
unrealized value of open

profit (loss) in  option
open futures  contracts
contracts purchased

6/1/2021
6/2/2021
6/3/2021
6/4/2021
6/7/2021
6/8/2021
6/9/2021
6/10/2021
6/11/2021
6/14/2021
6/15/2021
6/16/2021
6/17/2021
6/18/2021
6/21/2021
6/22/12021
6/23/12021
6/24/12021
6/25/2021
6/28/2021
6/29/2021
6/30/12021

$

$
$
$
$
$
$
$
$
$
$
$
$
$
$
$
$
$
$
$
$
$

416,171,435
460,494,473
429,128,248
430,669,722
422,503,821
433,366,420
452,170,108
446,674,652
447,269,817
438,942,789
466,497,435
474,022,662
448,974,121
494,087,590
464,833,961
458,244,326
478,123,478
456,571,493
473,357,809
446,336,223
470,673,637
484,453,458
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7,864,911 $ 58,279,403
12,959,408 $ 54,043,309
(11,429,384) $ 52,359,568

5,007,672 $ 53,569,056

4,997,863 $ 52,569,440

944,593 $ 53,703,429

2,522,748 $ 55,008,273
(4,273,885) $ 54,529,709
(11,836,610) $ 54,488,422
(13,868,550) $ 56,476,355
(19,387,191) $ 55,627,264
(9,223,540) $ 55,752,476
(67,537,525) $ 55,996,526
(67,959,137) $ 58,054,315
(40,687,463) $ 56,712,015
(34,181,554) $ 56,422,601
(23,008,488) $ 52,558,439
(25,081,230) $ 53,078,776
(21,664,420) $ 51,565,797
(18,536,500) $ 54,277,114
(27,217,375) $ 56,532,390
(20,587,745) $ 57,678,263
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B. Deduct
market value 4. Net equity
of open option  (deficit)
contracts (add line 1, 2,
granted (sold) and 3)

$

$
$
$
$
$
$
$
$
$
$
$
$
$
$
$
$
$
$
$
$
$

STATEMENT OF SEGREGATION REQUIREMENTS AND FUNDS IN SEGREGATION FOR CUSTOMERS TRADING ON U.S. COMMODITY EXCHANGES

FUNDS IN SEGREGATED ACCOUNTS

(73,053,136) $409,262,613
(68,158,605) $ 459,338,585
(68,642,636) $401,415,796
(69,156,746) $420,089,704
(67,577,810) $412,493,314
(69,195,611) $418,818,831
(71,027,801) $438,673,328
(70,450,896) $ 426,479,580
(70,009,207) $419,912,422
(75,966,749) $ 405,583,845
(77,762,182) $424,975,326
(77,872,960) $442,678,638
(83,226,098) $ 354,207,024
(84,434,701) $ 399,748,067
(79,311,291) $401,547,222
(81,483,596) $399,001,777
(78,369,116) $429,304,313
(81,314,930) $403,254,109
(77,174,618) $426,084,568
(81,755,759) $400,321,078
(86,040,401) $413,948,251
(85,949,487) $435,594,489

8. Margins on 9. Net

C. Securities deposit with C. Securities settlement  10. Exchange C. Securities
5. Accounts held for derivatives held for from (to) traded 11. Net held for
liquidating toa Less: amount 6. Amount  7.Deposited B, Securities particular clearing B.Securities particular  derivatives  options equities with B Securities particular 13. Total
defict and offset by required to be in d or izati i or clearing A. Value of B. Value of  other FCMs representing customers or 12. amount in
accounts with a customer  segregated  funds bank  investments option of contract investments option organizations openlong  openshort  A.Net investments  option i
debit balances - owned (add lines 4 accounts of customers customers in markets of customers customers in of contract option option liquidati of in funds on hand (add lines 7
gross amount _securities __and 5) A.Cash funds lieu of cash__A. Cash funds lieu of cash _ markets contracts __contracts __equity funds lieu of cash__ (describe) __through 12)
§ 293782 § T § 412,200,439 5106,616,181 § s ~ 5 s ~ s s ~ 5 s T §408043.292 § s ~ s T 5514650473
$ 1203177 § - §460541,762 $115980,870 $ -8 -8 -8 -5 -8 -8 -8 - $449069,242 § -8 -8 - §565,050,112
§ 259802 § - $404012,598 $112,720507 $ -8 -8 -8 -8 -8 -8 -8 - $394804,266 $ -8 -8 - §507,524,773
$ 2673911 § - § 422763615 § 71,664,819 § -8 -8 -8 -8 -8 -8 -8 - $454895,141 § -8 -8 - § 526,559,960
§ 1622491 § - § 414115805 $119,149.829 § -8 -8 -8 -8 -8 -8 -8 - $400,123,013 § -8 -8 - §519,272842
$ 1353802 § - § 420,172,633 $118,960,513 $ -8 -8 -8 -8 -8 -8 -8 - $407012506 $ -8 -8 - §525973019
$ 1288614 § - §439961,942 $117,925503 § -8 -8 -8 -8 -8 -8 -8 - $428204313 § -8 -8 - §546,129816
$ 1803516 $ - § 428,283,096 $105,129,565 $ -8 -8 -8 -8 -8 -8 -8 - $429215946 $ -8 -8 - §534,345511
$ 1401284 § - § 421313706 $104,347.785 § -8 -8 -8 -8 -8 -8 -8 - $423750261 § -8 -8 - §528,098,046
$ 1906140 $ - § 407,489,985 $118,159.909 $ -8 -8 -8 -8 -8 -8 -8 - §395931573 § -8 -8 - §514,091482
$ 1808653 $ - § 426783979 $106215372 § -8 -8 -8 -8 -8 -8 -8 - $419583444 § -8 -8 - §525798,816
§ 2189229 § - $ 444,867,867 § 93,598,866 $ -8 -8 -8 -8 -8 -8 -8 - $450332,607 $ -8 -8 - §543931473
$ 5981862 § - §360183,886 $104,328271 § -8 -8 -8 -8 -8 -8 -8 - §351675105 $ -8 -8 - § 456,003,376
$ 4039660 $ - §403787,727 § 79239438 $ -8 -8 -8 -8 -8 -8 -8 - $422787,163 $ -8 -8 - § 502,026,601
§ 5859794 § - §407407,016 § 73711986 $ -8 -8 -8 -8 -8 -8 -8 - $430563249 $ -8 -8 - §504,275,235
s 1722762 § - $400724,539 $104,115353 § -8 -8 -8 -8 -8 -8 -8 - §397945,158 § -8 -8 - §502,060511
§ 1479349 § - §430783,662 $102,400646 $ -8 -8 -8 -8 -8 -8 -8 - $430266,268 $ -8 -8 - §532,666914
§ 1286915 § - §404541,024 $107,705408 $ -8 -8 -8 -8 -8 -8 -8 - §399214722 § -8 -8 - § 506,920,130
$ 1301491 § - §427386,050 § 99313466 $ -8 -8 -8 -8 -8 -8 -8 - §430731,698 $ -8 -8 - §530,045,164
§ 2051955 § - § 402,373,033 $104,004280 $ -8 -8 -8 -8 -8 -8 -8 - $400596,200 $ -8 -8 - § 504,600,480
$ 1200241 § - § 415148492 $117,659.826 $ -8 -8 -8 -8 -8 -8 -8 - $400832,594 $ -8 -8 - § 518492420
$ 1256046 $ - § 436,850,535 $100,217,700 $ -8 -8 -8 -8 -8 -5 -8 - $440212267 § -8 -8 - §540,429967

16. Excess

(deficiency)
14. Excess 15. funds in
funds in Target over /(under)

i Amountfor  Management
(subtract line 6 Excess funds Target Amount
from line 13) _in segregation Excess
§ 102450034 § 50,000,000 § 52,459,034
$ 104508350 $ 50,000,000 $ 54,508,350
$ 103512175 $ 50,000,000 $ 53,512,175
$ 103,796,345 $ 50,000,000 $ 53,796,345
$ 105,157,037 $ 50,000,000 $ 55,157,037
$ 105800386 $ 50,000,000 $ 55.800,386
$ 106,167,874 $ 50,000,000 $ 56,167,874
$ 106062415 $ 50,000,000 $ 56,062415
$ 106,784,340 $ 50,000,000 $ 56,784,340
$ 106601497 §$ 50,000,000 $ 56,601,497
$ 99014837 § 50,000,000 $ 49,014,837
$ 99,063,606 $ 50,000,000 $ 49,063,606
$ 95814490 $ 50,000,000 $ 45,814,490
$ 98238874 $ 50,000,000 $ 48,238,874
$ 96868219 $ 50,000,000 $ 46,868,219
$ 101335972 § 50,000,000 $ 51,335972
$ 101883252 § 50,000,000 $ 51,883,252
$ 102,379,106 $ 50,000,000 $ 52,379,106
$ 102,659,105 $ 50,000,000 $ 52,659,105
$ 102227447 $ 50,000,000 $ 52,227,447
$ 103343928 § 50,000,000 $ 53,343,928
$ 103579432 $ 50,000,000 $ 53,579,432



